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Government Bonds Futures Indices, US vs JPN

log differences from 40 business days ago
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US = S&P U.S. Treasury Bond 7-10 Year Index 13



Government Bonds Futures Indices, Eurozone vs JPN

log differences from 40 business days ago
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Euro area = S&P Eurozone Sovereign Bond Index 14



JGB Futures vs Exchange Rate (JPY-USD)

log differences from 40 business days ago
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Government Bonds VIXs, US vs JPN

5 days moving averages
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US = CBOE/CBOT 10-Year US Treasury Note Volatility Index
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JGB VIX vs Exchange Rate VIX (JPY-USD)
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